After the original filing was submitted we determined that a nonadmitted asset was in fact admissible. The
affected pages in this amended filing impact surplus, admitted assets and various other pages affected by this
change.
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ANNUAL STATEMENT FOR THE YEAR 2024 OF THE FACTORY MUTUAL INSURANCE COMPANY

SUMMARY INVESTMENT SCHEDULE

Gross Investment Holdings

Admitted Assets as Reported
in the Annual Statement

1 2 3 4 5 6
Securities
Percentage Lending Percentage
of Reinvested Total of
Column 1 Collateral (Col. 3 +4) Column 5
Investment Categories Amount Line 13 Amount Amount Amount Line 13
1. Long-Term Bonds (Schedule D, Part 1):
1.01 U.S. GOVEIMMENES .....ooieviriiiiecieieisirees et sesees e 578,534,117 |............. 1.857 |...... 605,246,184 |.......cccvvveen 0 605,246,184 |............. 1.943
1.02 All Other GOVEIMMENTS .........o.veeececeeeeeeeececeeee et eaeeen ..1,395,480,914 |............ 4.480 |.. 1,395,480,914 .. 1,395,480,914 |............ 4.480
1.03 U.S. states, territories and possessions, etc. guaranteed ...........cc.occoviifoeeeeaes 3,363,019 |............0.011 |......... 3,363,019 | 0 o 3,363,019
1.04 U.S. political subdivisions of states, territories, and possessions,
GUANANTEET ...ttt e 15,078,224 |............. 0.048 |........ 15,078,224 | O [ 15,078,224
1.05 U.S. special revenue and special assessment obligations, etc. non-
QUAIANTEET ...t s s s s nseeesenend .. 1,810,800,455 .. 1,784,088,388 |.........ccovvveneee .. 1,784,088, 388
1.06 Industrial and MIiSCElANEOUS ..............cooueiiurieirieieieeiee e ..2,595,568,228 ..2,595,568,228 |........cccveerne ..2,595,568,228
1.07 HyDrid SECUMHES ....vcvivieiiiiicieieieee st 0 foeeeenen 0000 [ O fooeeeeieririeeen O o 0
1.08 Parent, subsidiaries and affiliates ............ccooeiviiiiiniiii 0
1.09 SVO identified FUNAS .......c.ovvierierieeirieeeee st e 809,943,591
1.10 Unaffiliated bank loans .......... ....126,025,966 |.
1.11 Unaffiliated certificates of deposit ...........cccecvveiiiiiiiiiiiiiiiiieieseesees e 0
1.12 Total long-termM DONAS ........c.cvveececeeeeeeeecceee e ..7,334,794,514
2. Preferred stocks (Schedule D, Part 2, Section 1):
2.01 Industrial and miscellaneous (Unaffiliated) ..............cccceeveveveveveeereee e 851,613,640 |.............. 2.734 |...... 851,613,640 |.........coocoeeeen O [ 851,613,640 |............. 2.734
2.02 Parent, subsidiaries and affiliates ...........cccccoernrieninnreenneees e [V 0.000 [.eeeevveireennee 0 fremeneeieien O e [V 0.000
2.03 Total Preferred SIOCKS .......ccovveceeueeeieeeececeeeeee s es s e en s feeees 851,613,640 |.............. 2.734 |...... 851,613,640 |.........ccoceeeeen O [ 851,613,640 |............. 2.734
3. Common stocks (Schedule D, Part 2, Section 2):
3.01 Industrial and miscellaneous Publicly traded (Unaffiliated) ...................| 7,184,444 446 |............ 23.063 [.. 7,184,444 446 |........ococeeeeee .. 7,184,444 446 |.......... 23.063
3.02 Industrial and miscellaneous Other (Unaffiliated) ..........ccccovvvvveveeeieees o [ 0.000 [.eeeeeeverriennee O fooeeeeieririeeen O o [V 0.000
3.03 Parent, subsidiaries and affiliates Publicly traded ...............cocoveveveveeeforrnccccce (0] 0.000 |.ooveeieeieens O e O el (1} 0.000
3.04 Parent, subsidiaries and affiliates Other ............cccoevencncncniens] .. 7,934,253,901 |............ 25.469 |.. 7,934,253,902 |.....cooovverinee .. 7,934,253,902 |........... 25.469
3.05 MULUAI FUNGAS -..e.ceceeeiicecieieisse ettt eseseneen ...2,327,056,837 |.............. 7.470 |...2,327,056,837 |...cocveeeennne ...2,327,056,837 |............. 7.470
3.06 UNit iNVESIMENT rUSES .....c.viiiiicicieieccee et e [V 0.000 [.eeeevverreennes 0 feeeneeeieeen O e [V 0.000
3.07 ClOSEA-ENA FUNAS ......ovvieieiiieieeeeeecce et e [V 0.000 [eeeeeeereeeeeeenenes (VN SRR | ISR (0 0.000
3.08 Exchange traded fuNdS ............cccoocveueueueieiieeeieieeieeeie e e 424,109,412 |............. 1.361 |...... 424,109,412 | 0 424,109,412 |............. 1.361
3.09 Total COMMON STOCKS .....vvveiecrceeeeirireneseieeee e seseseee e sesesses e eennes .17,869,864,5%6 |............ 57.363 [.17,869,864,597 |.......ccoovrueueenne .17,869,864,597 |........... 57.363
4. Mortgage loans (Schedule B):
4.01 Farm MOMGAGES ....ccueeieaieeiieiiieeee ettt ettt eaeeeeeneeas
4.02 Residential mortgages ....
4.03 Commercial MOMGAGES ........ooviiieiiieriieitiesieeie et seee e
4.04 Mezzanine real estate 10ans ................ccocoviiiiiiicc
4.05 Total valuation allowance ...
4.06 Total Mortgage l0ans ..........ccceeciiiiiiiiiiiiieeee e
5. Real estate (Schedule A):
5.01 Properties occupied by COMPANY ...........ccoeuevereieieeeeereisieeeeeseeseseee e e 387,230,639 |............. 1.243 |...... 387,230,639 |......ccoveveeenn 0 e 387,230,639 |............. 1.243
5.02 Properties held for production of iNCOME ............c.ceueueveeeeeeeeereeeeeeeee e [V 0.000 [eeeeeeereeeeireennes O oo O o (0 0.000
5.03 Properties Neld fOr SAIE ............ccocveuieierieieriiireeceeseee e e (O ([0 0 oo O e [0 I 0.000
5.04 Total real @SEALE ......ocueeeeeeeeiciceeeeiee et e 387,230,639 |............. 1.243 |...... 387,230,639 |....ccovrceenn 0 | 387,230,639 |............. 1.243
6. Cash, cash equivalents and short-term investments:
6.01 Cash (Schedule E, Part 1) .......ccocerrriinnrnineeesseneseseeeeeseseeseseees e 625,144,012 |............. 2.007 |...... 625,144,012 | 0 625,144,012
6.02 Cash equivalents (Schedule E, Part 2) ...........cccoeeeeininirrnseeeeenn foeene 423,280,558 |............ 1.359 |...... 423,280,588 |........ccocoveen O [ 423,280,558
6.03 Short-term investments (Schedule DA) ...........ccccoovvieveveveeeeceeeeeeeeee e 49,675,760 |............. 0.159 |........ 49,675,760 |....ooveeircen 0 [ 49,675,760
6.04 Total cash, cash equivalents and short-term investments ..................... ..1,098,100,330 |............. 3.525 (.. 1,098,100,330 |...covoverrerernans .. 1,098,100,330
7. CONACLIOBNS .......oveeieceiieeteeeeec ettt s s oo e ee e eeeeenenens [V 0.000 [eeeeeereeeeeeennne O oo O o 0
8. Derivatives (SChedule DB) .........c.ccceueueirieieeeieieiieeeeiese e eeeeeens 10,946,761 |............. 0.035 |....... 10,946,761 |....coovveveeen 0 o 10,946,761
9. Other invested assets (Schedule BA) ............cccceuiieieveveieveeeeeceeeee e ..3,511,512,256 |............ 11.2721..3,511,512,256 |......ococveee ..3,511,512,256
10.  ReCEIVabIES fOr SECUMHIES ........c.oueuimeiiieiiicieiceieeeis e e 29,472,908 |............. 0.095 |........ 29,472,908 29,472,908
11.  Securities Lending (Schedule DL, Part 1)...........ccccueueeiieieieieieeeceeeeeieevenes e [V 0.000 oo 0o XX e XXX
12.  Other invested assets (Page 2, LiNe 11) ....cccovieeueueeeieieeeieeeeeeeiee s 50,473,356 0.162 50,473,356 50,473,356
13. Total invested assets 31,151,986,197 100.000 {31,151,986,198 31,151,986,198 100.000
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ANNUAL STATEMENT FOR THE YEAR 2024 OF THE FACTORY MUTUAL INSURANCE COMPANY

SCHEDULE A - VERIFICATION BETWEEN YEARS

Real Estate

Book/adjusted carrying value, DECEMDET 31 Of PIOM YEA ..........uiuiiiiiiitiitiite ittt bbbt b bbbt bbb E b b e E AR e bR e E e bbbt e bt e b e e bt 2eeemenne e e e e e e e e e e eeenaens 0

Cost of acquired:

2.1 Actual cost at time of acquisSition (Part 2, COIUMIN B) .............uiuiueueueriiiiirisieietetesesee sttt sesee st st ssssesesesesesesessssesssesesesesese s seseseenenanas 301,203,681

2.2 Additional investment made after acquisition (Part 2, COIUMN ) ..........c.curuiiiieeeieeeeeece ettt seas seesesebeseenaens 86,560,657 ......cccconne 387,764,338
Current year change in encumbrances:

3.1 T0tAlS, PArt 1, COIUMN T3 .....iiitieieiieeieeetet ettt ettt ettt s ettt a et et e s e s e se s es e s et et eb et esess s es et et esesesesesess s es et e s et esesesess s es e st et eseses bbb ebee et et neea e bbbt natae e 0

KT e =T T )[04 Vo e OO PP OO RRR 0 0
Total gain (I0Ss) 0N diSPOSAIS, PArt 3, COIUMN 18 ... .ottt ettt ettt bt ateeae e oheesheesh e e bt e a bt e a bt ea bt ea e e eae e eHeeAhe e b e e bt e a b e em bt eabeemeeeheeabeeas oeneeseeseesaeenteenseannens 0
Deduct amounts received on diSposals, Part 3, COIUMN 15 ...ttt ettt e et e sbeesheesbeesbe e beaaseeasesasesseeebeeebeesbeenbeenbeanbeemseassesheeas Seessmeesasesaesaesaesaaeaaaeas 0

Total foreign exchange change in book/adjusted carrying value:

6.1 TOLAIS, PArt 1, COIUMN 15 ...etiiieiietetierie ettt ettt ee b e b e ee b £ e b bR b £t E bRt o bbbttt 2o enenmnsea et es e na et es 0

6.2 TOtAlS, PArt 3, COIUMN T3 ... .oiuiiiiiiiiiiietetetet ettt tet et et ese e et et ea et et et e s eae s eses et eseb et eses s s eses et et et esesesess s es s e s et esesesess s essseseseseses bbb ebee et st et e et bbbt 0 0
Deduct current year’s other-than-temporary impairment recognized:

7.1 TOtAIS, PArt 1, COIUMN T2 ....oiiieieiiieieieeetetet ettt ettt s e et a et et et e s e se s es e s et et eb et essss s es e st et et eseseseas s es et e s et esesesess s eseseseseseses bbb ebee et et neea e bbb b eetae e 0

7.2 TOLAIS, PArt 3, COIUMN 10 ...utiiieiietetierece ettt eee et te e b e ee bbb ee e b e e £t eeE b e e 1 ee e E R b £ £ h bbb e e e e st b bbbttt 2o s enmnsea et esenns st et s s 0 0
Deduct current year’s depreciation:

8.1 TOtAlS, PArt 1, COIUMN 17 .ttt ettt bttt bbb b e E £ E bbb £t b et ememn s e e st en e 533,699

8.2 TOtAlS, PAMt 3, COIUMN D ....eeieie ettt eact et e e s s e eteteses s s saetetesesnsssesesesesensssetesesasensssesesesasensesesesasasensnsstesasasanas 16 e etetEeb e b sttt e b e e s 0 e 533,699
Book/adjusted carrying value at the end of current Period (LINES 142+3+4-5+8-T-8) ...........ccceeueriiririririsietetesesetsesesseseteteseseesssessesesesesesess st ssesssesesesesesseseeessesasnens 387,230,639
[DI=Ye [0 o) e=T Mo o E=To (g a 11 C=To IR= 0 a0 L OO 0
Statement value at end of current period (LINE 9 MINUS LINE T0) ......c.ciiiiiiiiiiieieietiriiitsisisieteee ettt sttt sesese e e sseseseseseseessseesesebesesese e ssssesesesesesasee s oesesssnneninns 387,230,639

SCHEDULE B - VERIFICATION BETWEEN YEARS

Mortgage Loans

Book value/recorded investment excluding accrued interest, DECEMDEr 31 Of PrIOT YEAT .......c.cviirieieieieeeieieiiieieiete ettt <oesenseeeaeeeaeneas 565,507

Cost of acquired:

2.1 Actual cost at time of acqUISItIoN (Part 2, COIUMN 7) ..ottt bbb bbb bbbt eb e aaesreeresreeresteeaesteeaeeaeanas 0

2.2 Additional investment made after acquisition (Part 2, COIUMN 8) ..........c.c.eiiiiieeeeeeeeeece ettt sene seeeeseseseisaeeas 7,411,690 ..o 7,411,690
Capitalized deferred interest and other:

3.1 TOtAIS, PArt 1, COIUMN T2 ....ovuieieieieieie ettt ettt ettt a et et a et et et e s e se s es e s et et eb et esess s es e st e s et esesesess s es et esesesesesess s eseseseseseses bbb ebee et et et e e bbbt 0

KT e = T T )[04 Vo e PP O OSSO 0 0
AACCTUAI OF QISCOUNT .......cvvveeececeet et eeecte et ee e se et tetesesssaeaeteseseessaesesesesensessaesesesessssseesesasasssseseseseseesssesesasssensnsetesasesnsssetesasaensssesasesassnsesesesesensssnsesesesassnsns bt tacheb et et et taeaetetennan 0

Unrealized valuation increase/(decrease):
5.1 Totals, Part 1, Column 9 ............... ettt eteaeeetetetetesetetesteesetesesesesesesestetatesesitesesesistsesatetetetetesesest s esetetetesessaeases et eses te et R R b bt ettt et r bt 0
5.2 TOAlS, PArt 3, COIUMN 8 .......cvovitieieeeeeeeeeeteteteeee e eeet et et et s eeses s esesee st et esesess s esessee s et et esees s esesee et esesessenes s aeaseees et esesnss s seeeasasesesen febeEereae e aeseeaeeetebereneaeas 0 e 0

Total gain (I0Ss) 0N diSPOSAIS, Part 3, COIUMN 18 ...ttt b bttt et st e eae e oheeeheesh £ e be e bt e a bt ea bt ea et eae e eR e e ehe e b e e bt e a b e em bt eabeemeeaReeaheens oemeeseeseesaeenseenseannens 0
Deduct amounts received on disposals, Part 3, Column 15 .........cccccoevieiieniennnns .0
Deduct amortization of premium and mortgage interest points and COMMIEMENT FEES .........iiiiiiiiiiiii ettt se e ae e a e 0
Total foreign exchange change in book value/recorded investment excluding accrued interest:

9.1 Totals, Part 1, Column 13
9.2 Totals, Part 3, Column 13

Deduct current year’s other-than-temporary impairment recognized:

10,1 TOLaIS, PArt 1, COIUMN 11 ..ottt bbbt ee bt E e E b0t E e E b £ £ ot E e E b b e et E bbb e nsna e s et s ennsna et enen e 0

10.2 TOtaIS, PArt 3, COIUMN M0 ......vcviteieieeieeeee ettt ettt et ea e e e st et e s e b et eseseesee s s s ese s et esessee s eses et et esesesess e s es et et et et esess s es s asesa seee b eb b b eee ettt ne e bebetis 0 0
Book value/recorded investment excluding accrued interest at end of current period (Lines 1+2+3+4+5+6-7-8+9-10) ........ccoovriririrrerereeeiirieieieieieaes ceeeeieeieeeeneeas 7,977,197
el Y= VT Lo IR [ o 1= T g Lo OO 0
SUDLOLAI (LINE 11 PIUS LINE T2) ..viuiiiiiietetetieiist sttt ettt sttt bt st st e s s seseseses e st e s e e s s e b e s e s es e st e ee 52 s e b e s e s e st e s e s 2 b ek e s e s e st e ee s a2 b ek e b e s ese e e s s e b e b b esene e Sseeeseseseananans 7,977,197
[DI=Te [0 o) e=T W To o E=To (g a 11 C=To IR= 0 a Lo TN L OO RP 0
Statement value of mortgages owned at end of current period (LINe 13 MINUS LINE 14) ........cuoiuiiiriiiriiieieieieieieee sttt ss bbb s eeeeeeeseseananas 7,977,197
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ANNUAL STATEMENT FOR THE YEAR 2024 OF THE FACTORY MUTUAL INSURANCE COMPANY

SCHEDULE A - PART 1

Showing All Real Estate OWNED December 31 of Current Year

2 Location 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value Less Encumbrances 16 17
3 4 1" 12 13 14 15
Total Foreign
Total Exchange Gross Income
Current Year's Change in Change in Earned Less
Book/Adjusted Other-Than- | Current Year's Book/ Book/ Interest Taxes,
Date of Amount of Carrying Value Fair Value Current Year's Temporary Change in Adjusted Adjusted Incurred on Repairs and
Date Last Encum- Less Encum- | Less Encum- Depre- Impairment Encum- Carrying Value Carrying Encum- Expenses
Description of Property Code City State Acquired | Appraisal Actual Cost brances brances brances ciation Recognized brances (13-11-12) Value brances Incurred
FMIC Corporate Headquarters ... . | Johnston .. . 09/30/2024 .. ....83,282,622 82,906,654 |............ 82,906,654 |.... 415,785 (415,785).ccvvveeeeiiiiiiiinnnn O ool 3,281,382 |...
FMIC Learning Center Norwood ... .. |- 0973072024 .. |.. .12,805,698 |. ...12,680,725 |.. ....12,680,725 117,914 |... . (117,914)[.. ..496,761
FMIC Research Campus West Glocester ... . . 12/31/2024 .. |.. .... 40,227,333 40,227,333 |...ovvveeeen 40,227,333 |.... . .. ..
1165 Boston-Providence Turnpike ...........ccceeeunnnn. creeeeeeas [ Norwood s MAL.iiiiiiiiiiiiinn, . 09/30/2024 .. 164,938,028 |....vvvvvvvrvninnnnnnns [ 251,415,927 |........... 261,415,927 [.ooooiiiiiiiiiiiin [0 N [0 N [0 N 0
0299999. Property occupied by the reporting entity - Administrative 301,203,681 0 387,230,639 387,230,639 533,699 0 0 (533,699) 0 3,778,143 3,673,318
0399999. Total Property occupied by the reporting entity 301,203,681 0 387,230,639 387,230,639 533,699 0 0 (533,699) 0 3,778,143 3,673,318

0699999 - Totals

301,203,681

387,230,639

387,230,639

533,699

(533,699)

3,778,143

3,673,318
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ANNUAL STATEMENT FOR THE YEAR 2024 OF THE FACTORY MUTUAL INSURANCE COMPANY

SCHEDULE A - PART 2

Showing All Real Estate ACQUIRED and Additions Made During the Year

1 4 5 6 7 8 9
Location
2 3 Additional
Actual Cost Book/Adjusted Investment
Date at Time of Amount of Carrying Value Made After
Description of Property City State Acquired Name of Vendor Acquisition Encumbrances Less Encumbrances Acquisition

FMIC Corporate Headquarters ...
FMIC Learning Center ......
FMIC Research Campus .........

1165 Boston-Providence Turnpike

Johnston
Norwood

. |West Glocester
.| Norwood

Intercompany - FMRE LLC ....
Intercompany - FMRE LLC .
Intercompany - FMRE LLC .
Intercompany - FMRE LLC ....

83,232,622

.... 164,938,028

.. 12,805,698 |..
.. 40,227,333 |..

82,906,654

....251,415,927

.. 12,680,725 |..
.. 40,227,333 |..

.0
... 86,560,657

0299999. Acquired by Internal Transfer

301,203,681

387,230,639

86,560,657

0399999 - Totals

301,203,681

387,230,639

86,560,667
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